Equities LiquidityMatrix TM

POINT FOCAL

July ATS ADV & % Chg

Firm ADV . %Chg
UBS 178.2M -10%
Goldman Sachs Sigma X2 110.3M -4%
Credit Suisse Crossfinder 90.4M 17%
J.P. Morgan JPM-X 73.1M 2%
LeveL 63.8M -4%
MS Pool 4 62.1M -10%
Interactive Brokers 48.3M -2%
IntelligentCross 45.1M 2%
Barclays LX 43.0M -10%
BIDS 37.7M 0%
Virtu Matchit 35.4M -6%
Merrill Lynch Instinct X 29.2M -5%
Deutsche Bank SuperX 22.1M 7%
ITG Posit 19.7M 3%
MS Trajectory Cross 1 19.7M -16%
J.P. Morgan JPB-X 15.7M -8%
Crossstream / BLOX 15.6M -14%
CODA 13.0M
Instinet Blockcross 12.2M -4%
Dealerweb 11.5M -6%
MS Retail Pool 6 11.4M
Instinet CBX 10.8M -14%
Liquidnet H20 9.4M 4%
Liquidnet Negotiation 5.1M 0%
Luminex 4.5M -4%

July ATS Block ADV & % Chg

Firm Block ADV .
BIDS 21.9M
Dealerweb 11.5M
Instinet Blockcross 8.1M
Liquidnet H20 7.6M
ITG Posit 6.8M
Liquidnet Negotiation 4.8M
UBS 4.6M
Credit Suisse Crossfinder 4.5M
Luminex 4.2M
J.P. Morgan JPM-X 3.5M
Interactive Brokers 3.4M
LevelL 2.9M
MS Pool 4 2.4M
Virtu Matchit 1.9M
Crossstream / BLOX 1.8M
Merrill Lynch Instinct X 1.5M
CODA 1.3M
Goldman Sachs Sigma X2 1.2M
Barclays LX 891.5k
CitiBLOC 675.8k
IntelligentCross 499.1k
J.P. Morgan JPB-X 436.3k
MS Retail Pool 6 334.0k
Deutsche Bank SuperX 301.1k
MS Trajectory Cross 1 263.5k
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Equities LiquidityMatrix TM ATS Growth

POINT FOCAL TORCH™  july 2021
Venue Key July ATS Monthly Growth
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